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V. EXBRLEEDOEE

(1) ERDKR
(& : BHMA)
B./'S (20224 ) BB ~A— R D (EHAER)
ERBEFE HHFaE 202248 FE R 8D BRI EE
EE&E| 194,007 (0.056) BRBIEFEEEEE 194,007 (0.071)
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a1 BEEARAEH
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k%) 1 @ lJapan Long-Horizon Equity Risk Premia (RHAI#ARE : 1952 S REMBREEMNIAR) | #MALI, (Copyright e 2023 I[bbotson Associates
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0.010

= - + x2.600)) x0.010 = = — X
(y= G N ! 1+0. 036 v

= _0.0097y
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0.2239y x 0.103
0.0231y

@BLBIRTFIZEICX S BRI R E
FBRICHEE x &T 5o

X = x1t+ x2+ x3+ x4+ x5+ X6
= 0.2975y
2. BEIBMBICHT HEODETE

BSIRMBE 2. BiSIAABEZy . BEExET D, BislgiFlsEs vy

] 2 5o 5
0.2975y 0.2975y x = 0.2975y

X
FinfhiR = — = = = 0.4235
FENERE = = 02075y 07025y BRI

z = (1-0.2979) y
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FIZHAIGR & LTIk, FEB. BIEATER. AAR, EFRER. TERER., HEABRERDAL,
FIZRBRE =
(HEHH)
1| BEIRTRIEICHT A EOEE
OBBIATREE y . BEEE x LT B,

QFEBEDE
BEBREL x 1. FIEASERZ x2£7 5, (x2 = x1 % 2.600)
x1 = (y- (x1 + x2)) x 0.010
0.010

= - + x2.600)) x0.010 = = — X
(y= G N ! 1+0. 036 v

= _0.0097y

QHAEANEEHREDTE
HALEANEERE x287 5,
X1 x  2.600
0.0097y x 2. 600
0.0252 y

X2

@FEABEDBE
EABEE x3ET D,
EEBRUHFREATERSI®AE x 0.232
(y—(0.0097 y+0.0252y) ) x 0.232
0.2239y

X3

CEMFRERBENRE
BERFRERTKEE x1&F 5,
X4 EAFIEE x 0.010
0.2239y x 0.010
0.0022 y

OTHETH R ESHE

HEM EfEEE x5& T 5,

X5 EAFIEE x 0.060
0.2239y x 0.060
0.0134y

@it E NFRESFLE

A EANTEEE xe&T B,

X6 EAFIZEE x  0.103
0.2239y x 0.103
0.0231y

@BLBIRTFIZEICX S BRI R E
FBRICHEE x &T 5o

X = x1t+ x2+ x3+ x4+ x5+ X6
= 0.2975y
2. BEIBMBICHT HEODETE

BSIRMBE 2. BiSIAABEZy . BEExET D, BislgiFlsEs vy

] 2 5o 5
0.2975y 0.2975y x = 0.2975y

X
FinfhiR = — = = = 0.4235
FENERE = = 02075y 07025y BRI

z = (1-0.2979) y

22



X. MEREICEAY HEEH

1. WERERKE
F ABEREEICERT 2 EREK (B : E#R)
a. b. . =aXbXc
R4 20224 RiRE RFIRE BH%
BRENEHRE 3 ®E BRENEBRH
Gxa) G¥5)
IAEER
1) 2@Kk-24471-1 Cx1) 49,614 1 1. 00 49,614
2) 2f-2471-2 C(Ci2) 7,825,430 1 1.00 7,825,430
3) 2f@kX-247F2 (GE3) 187, 265 1 1.03 192, 883
4) 4K 8,342 2 1.03 17,185
(5) A &ILH—E RN 8,070, 651 - - 8,085, 112
6) 1&K-21471-1 GE1) 16, 456 1 1.00 16, 456
I 18K -5471-2  (Cx2) 3,319, 493 1 1. 00 3,319, 493
@8 1&kzk-247F2 (E3) 1,122,034 1 1.03 1, 155, 695
9 e2fK-447F1-1 Cx1) 0 2 1. 00 0
(10) 2&ksk-247F1-2 (Gi2) 8, 250 2 1.00 16, 500
(1) 2&xk-42472 (GE3) 2,055 2 1.03 4,233
(12) 4&K 0 4 1.03 0
(13)  gH—ERG 4, 468, 288 - - 4,512,371
(14) & ((5)+(13)) 12,538, 939 - - 12,597, 489
[(3-2) fH—ERDE BEFREGEHET T 00E L-BHE) 4, 468, 288] - 1.00] 4,478,593
(F#8) HBEREEAELOERANH LV —EXEDERE
(15) A2 )LY—ER - 28k 1,430, 499
(16) (B A#ILH—ER 28 GEEBAEREERE) 705, 610
(7 HH—EX 4,461, 699
(18) & ((15)+17) 5,892, 198
(F18) A2 IILY—ERDIREREER EEEK
(19)  BSIRTIRE A 2 )L EIRE - - - 588, 347
(20) A B ILEEOHEAVDINAEERE - - - 7, 496, 765
(21) & ((19)+(20)) - - - 8,085, 112
(Fi8) A ZIILY—EXDERKAR
(22)  HEBBin K E R - - - 724,943
(23)  ERELASI D A & LERE - - - 7, 360, 169
(24) & ((22)+(23)) - - - 8,085, 112
-MDF. FTMEREICHEAT 5EHEHK (B4 BR)
a. b. . =aXbXc
R4 20224 RiR]E RFIRE BH%
BRENEHRE BRI E3 BRENEBRH
G¥e6) G¥5)
IAEER
(25) 2K -H4F1-1  CGE1) 49,614 1 1. 00 49,614
(26) 2fgX-2471-2 C(Ci2) 7,825,430 1 1.00 7,825,430
@27 2#gk-2472 (E3) 187, 265 1 1.03 192, 883
(28) 4fg=k 8,342 2 1.03 17,185
(29) BMMDF -2471-1  C¥1) 0 1 1.00 0
(30) EBMMDF - &247F1-2  (G¥2) 142, 154 1 1.00 142, 154
(31) A& ILH—ERME 8,212, 805 - - 8,221, 266
(32) 1&xkX-24F1-1 GE1) 16, 456 1 1.00 16, 456
(33) 1&K-44F1-2 (i2) 3,319, 493 1 1. 00 3,319, 493
(34 1&zkX-247F2 (E3) 1,122,034 1 1.03 1, 155, 695
(35) 2®X-H4TF1-1  CGE1) 221 2 1. 00 454
(36) 2&kX-24F1-2 (Gi2) 8, 250 2 1.00 16, 500
@ 2&X-24F2 (GE3) 2,055 2 1.03 4,233
(38) 4K 0 4 1.03 0
(39)  HH—ERG 4,468, 515 - - 4,512, 831
(40) & ((31)+(39)) 12, 681, 320 - - 12, 740, 097
[(39-2) FH—ERNDE BFREFEHET T 00E LBHE) 4,468, 515] - 1.00] 4,479, 047]
(Fi8) A2 IILY—ERDREREER EEEK
(41)  BSIRTIRE A 2 )L EIRE - - - 588, 347
(42) A B IILEEOHEAWVDINAEERE - - - 7,638,919
(43) & ((41)+@42) - - - 8, 227, 266
(Fi8) A ZIILY—EXDERKAR
(44)  HEB B K E R - - - 724,943
(45) BMMDF - - - 142, 154
(46)  EFELASD A 2 )LEIRE - - - 7, 360, 169
(47) & ((44)+(45)+(46)) - - - 8, 227, 266
- OCUERICHEAY AR (B : @)
a. b. . d=aXbXc
X4 20226 B RFRH BE%
BREEHRK 3 E3d BRENEHRK
Gx6) Gx5)
OCUfEAE#R
(48) *5LEERE-F54T1-1 (GE1) 0 1 1.00 0
(49) ALLERE-24T1-2 (X2) 693,876 1 1.00 693,876
(50-1) (B)TA4PHIVARESE (FRbst) -21471-2 (E2) 18,111 1 1.00 18,111
(50-2) (E)TAPHIAREF R ARER) -4471-2 (¥2) 0 1 1.00 0
(51) KE#HBE-F54T1-1 CE1) 0 1 1.00 0
(52) kE#REK-24T1-2 (X2) 7976 1 1.00 7,976
(53) Bt ((48)+(49)+(51)+(52)) 701,852 - - 701,852
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- OiREEEEMEEECHERY SORY

(BGT : EI#R)

20224
5 BREEN
B4R B EE B AL X G B R
(54) BEE 7,027, 649
(56) A4 xzT7) 2y - HEEHKOR 92, 067
(57 FS54h v/ - HEEGER 710, 395
(58) T 74/ - HEEHKEEE 2,723, 426
(59) HEXESIHEKER - HEEHKOR 80, 659
(60) EEEUSDEIHREK 12, 843, 208
(61) &t ((54)+(56)+(57) +(58) +(59) +(60) ) 23, 477, 404
(62) () HEEMKER BEXESHREEEE)  ((56)+(57)+(58)) 3, 525, 888
(63) (B MEEGER BEXESHEER - SAV 7YV IRBRE)  (GD+(58)) 3,433, 821
- DS L E#RSERICHEEEE SR T 5 ERE (Bfr : @)
20224
5 BREEY
BT E
(64) A2ILBBOHZERALDMAZBERE 7,482,749
(65) D S L El#R&ENFE R GHERESZHH 47,720
(66) &t ((64)+(65)) 7,530, 469
F AREIEMEETEICHERT 2 ERE (Bfr : @)
20224
5 BREEY
AREFEER
(67-1) TFHAIAREFE (TR 45,794
(67-2) THRATAREFEHFRLARER) 51,272
(68-1) TAURILAREE (TEklst) 18,507
(68-2) TAPHIAREEBEFHRARER) 0
(69-1) & ((67-1)+(67-2)+(68-1)+(68-2)) 115,573
(69-2) () NREFEER FRARIRE) ((67-1)+(68-1)) 64,301
ERBOERIHE L TLZEHITRLIBANERT 2E0IHET SEHRE
(700 7HOSEEEMAEE-7HO5 ALER) 6,440,474
(71)  TAPHIL AR (NS64- T4 P 4L AREEE-PHSE B EIR) 693,875
(72) & ((70)+(71)) 7,134,349
s RIESEREE (PN HEICERT 2ERE (B : [#R)
a. . . d=aXbXc
N 20224 RIRBE RFE BH%
BRENEHRE 3 E3 BRENEBRH
Gx6) (Gx5)
KIESEEEE (PON)
(74) _1Gbit/sB#4F &4 F1-1  CGE1) 0 .00 0
(75) 1Gbit/s#A4F &4 F1-2 (i2) 978, 983 1.00 978, 983
(76) 1Gbit/s#4F 44 F2 (E3) 22, 260 .03 22,928
(77) 16Gbit/s®4 T IVEE 1,001, 243 - - 1,001, 911
sBARTY A EEICHERT 2EHBRK (BT E#R)
a. . d=aXxXbXc
X4 20226 BimME RFRH BE%
BREEHRK 3 E3d BRENERHK
Gx6) Gx5)
BHRTUv A
(78) BHATYvE (8HiK) 24T 1-1 Gx1) 3 1.00 3
(719 BRRTUvE (84) -44F1-2  (X2) 2, 553, 451 1. 00 2,553, 451
(80) BARTYvE (8HIK) B4 F2  (E3) T, 462 .03 73, 606
(81) BARTYvAa (871 /it 2,624, 916 - - 2, 627, 060
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- RESERESERME AT 7a2/3—48) HEICERYT SEERK

(BT : [EI#R)

a

d=aXbXxc

R4 20224 B RFBH BE%
BEERK £33 £33 BEERK
Gx6) GE5)
KEEBERESEHREE A T1F7a/1N—4)
(82) AT 4F7avN—4 (IGbit/sBA4F) &4 F1-1  GE1) 0 1.00 0
(83) AF4F7avnN—4 (I6bit/s8#4TF) 44T 1-2  (E2) 67,121 1. 00 67,121
(84) AFT47anN—4 (IGbit/sB4T) 51472 604 1.03 622
(85) AT 4F7avN—4 (1Gbit/sB 4 F) It 67,725 - = 67, 743
(90) AF4F7a2/N—% (100Mbit/s FEEHE) -H44F1-1  GE1) 0 1.00 0
91) AFo7a2/3—% (100Mbit/s FEEME) -A24T1-2 (GE2) 229, 858 1. 00 229, 858
(92) AT 4F72a2/N—% (100Mbit/s FEEHKE) -44TF2  (E3) 2,067 1.03 2,129
(93) AT F7as3—% (100Mbit/s FEEMMED DE 231,925 = = 231,987
- RIEEZENEME BRATYvAR) HEICEAT 2EHKRE (B4 BR)
a. . . =aXbXxc
R4 20224 RiRmE RFIRE BE%
BRENEHREK 3 E3 BRENEBRH
Gx6) GE5)
BRATYv4a
94) BRARTUvE (49ik) 24T 1-1 Gx1) 0 1.00 0
(95) BRATYvE (49 -84 F1-2  (Gi2) 699, 579 1.00 699, 579
(96) BRRTUvE (49ik) 8472  (GE3) 18, 204 1.03 18, 750
97) BRATYvE (45i0%) et 717,783 - - 718, 329
(98) BARRTUvAE (84K 24T 1-1 Gx1) 0 1.00 0
(99) BRAXTYvE (8HlK) B4 F1-2 (i2) 824 1.00 824
(1000 BRRATUvE (85IK) 4472  (E3) 1,038 1.03 1,069
(101) BRATYv4a (85I /Mt 1,862 - - 1,893
GE) 1 247 1—1: EFORFH. FA - BEHORTFAZ21—DELD,
2 B471-2: BFORZN, 28 - BEFEORTFAZ2—DEHD,
3 A4 72 ZFORFMN, £ - EHEMFEORTFAZ21—0DHD,
4 FRATLIS—ILRB-BHEL LICHFERERREZEL .
5 RTHREARKEIXORTHRERKDI. QLY.
6 FERTImFHED LICRERERREHEL-.
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1. I-6 BERREGEEEICERT S0

OBIEWREEEEICH (T SR T RSB ERR & X9 B0 TR IEEERRHO LR

X5 teE
a. %84 71-1 (FA8 - BEH) 0. 450
b.4%4 71-2 (£8 - BE%) 0.630
c. 2472 (£8 - £H/HH) 1.000
d. T4 1,000
QBEEHEELEREED R FORR (B4 - %)
X5 tea
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b.ZOthD X FOEIE 89.4
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QRFREZHDHK
X5 RFBRE RS k]
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2472 (28 - £BHE)

1.06
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Ot REHREE R EEF (6 (T SR TR IEBERR & R0 B0 TR IEEERHO LR
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(RIAET)

MAZE#R - EEREBOE ABAMER

(B EHHA)
BSRTIZIRE | A2 )L KR DA BNRTIZINE [ AR ILERED #
ShTW [3:: (A% —&E SNTLSIA| ZAVSIIA
A MAEER | MAZER | geoi * EERIRD | EERIHRD
Ed (%) BIER Ed EERE ERE
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ELER AR i ES
A B2
& #
El i
#
=S -G EELEL 0 0 0 0 0 0 0
- 0 0 0 0 0 0 0
E - 0 0 0 0 0 0 0
i ﬁ?ﬁﬁﬁgfg’ fiﬁgﬁ%‘@%ﬁfa’ﬁﬁﬁtb 74,048 2,373 71,675 2,814 1,766 3 1,762
3 TERRE B HEEL 4,171 139 4,032 132 627 3 624,
& TERREE. HEBXHEL 4,543 169 4,374 155 386 2 384,
B RS EESRL 1,007 67 940 0 94 1 93
& E &’ |- RIS EEREL 6 0 6 1 0 0 0
il -IERREERELL 15,236 1,015 14,221 5 372 2 370
B f%ﬁﬁgﬁg)’ "%&%‘%@Q&EL AR 16,621 1,085 15,536 31 947 7 940
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& - 121,676 5,161 116,515 3,139 4,366 18 4,348

(X) WERMSRNARTETORESHREEREST,
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2,962 2,073 888 0 0

2,200 1,540 660 0 0

761 533 228 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

2,030 2,024 6 0 0

1.499 1,494 4 0 0

531 529 2 0 0

7 7 0 0 0

2 2 0 0 0

4 4 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

2,090,733 2,090,733 0 0 0

1,852,760 1,852,760 0 0 0

237,973 237,973 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

82,988 982,988 0 0 0

17,620 817,620 0 0 0

65,368 165,368 0 0 0

7 7 0 0 0

5 5 0 0 0

2 2 0 0 0

59,070 54,653 1,378 0 3,039

45,523 42,131 1,064 0 2,327

13,547 12,522 313 0 712

4,738 4,395 105 0 238

,723 3,454 8 0 187

.015 4 2 0 51

,786 2,67 0 107

,349 2,25 5 0 91

437 420 0 1
271 73 0
24 46 0

27 0 0 0

13,6 11,093 50 0 2,480

,989 114 37 0 1,838

,634 78 13 0 643

.098 44 14 0 240

217 70 0 46

881 74 1 0 194

7,715 6,909 13! 0 667

0 0 0 0 0

7,715 6,909 139 0 667

5,905 5,900 5 0 0

0 0 0 0 0

5,905 5,900 5 0 0

65,234 63,568 280 0 1,386

54,601 53,538 245 0 818

10,633 0.030 35 0 568

3,245,274 3,230,039 7,075 0 8,160

2,796,660 2,785,107 6,243 0 5310

448614 444932 832 0 2,850
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